
During recent market turmoil, stocks and bonds lost 
simultanously for the first time since 20 years 

• If stock/ bond correlation change will become 
permanent, investors have to find new 
diversification assets 

• Three ideas from Alpha Centauri, which survived 
recent market turmoil 
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Performance during recent market turmoil 
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Alpha Centauri Multi Premia Long/Short iSTOXX Europe Multi-Factor Market Neutral iSTOXX Europe Index Agg.  M.Neutral

STOXX 600 SG Alt. Risk Premia Funds Index 10 yr. US Treasury

10 yr. Bund iTRAXX Crossover TR iBOXX Corporates

Source: Bloomberg, AC Calcuations,  
Data: 10.01.2018 – 20.02.2018 
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Alpha Centauri Multi-Premia Long Short Index 
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Performance since going live How to invest 

UCITS – Fonds 
(LGT Platform) 

Certificates  
(various banks) 

ISIN: LI0395449189 ISIN: on request 
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Performance since going live How to invest 

Amundi ETF 

Bloomberg: MKTN FP Equity 
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iSTOXX Europe Single Factor Aggregate 
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Excess Return since going live How to invest 

EUREX Futures 
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Alpha Centauri 

Ulf Füllgraf +49 40 89 7273 18 uf@alpha-centauri.com 

Benjamin 
Badel 

+49 40 89 7273 21 bb@alpha-centauri.com 

Ulrich 
Jungbauer 

+49 40 89 7273 12 uj@alpha-centauri.com 

Olaf Waltjen +49 40 89 7273 23 ow@alpha-centauri.com 

This document is provided for your information only and does not represent an 
offer nor a solicitation to make an offer for purchase or sale of certain products. 
The validity of information and recommendations is limited to the time of creation 
of these documents and can be subject to changes depending on the market 
situation and your objectives. We recommend consulting your tax consultant or 
legal advisor before investing. 

This document contains information obtained from public sources, which we deem 
to be reliable. However, we cannot guarantee the accuracy of such information. 

Past performance cannot be regarded as an indicator of future performance. It 
should also be considered that the products presented under certain 
circumstances are not adequate in regard to the individual investment objectives, 
portfolio and risk structure for the respective investor. 

Legal and tax subjects that may be resulting from these documents have to be 
regarded as nonbinding advice without exception which cannot replace a detailed 
counseling by your lawyer, tax consultant and / or auditor. 

Please note that these documents are not directed to citizens of the United States 
of America and are not to be distributed in the United States of America. 
 

Disclaimer 


